MOCKOBCKA#A
BUPXA

®OHAOBbLIE MHAEKCDI

Hepens ¢ 9 no 13 pekabps 2013r.

KomriosntHeIe HHAEKCHI

Whaekc MMBG 1452,76 0,28% -0,96%  0,83% -0,69%
Whaekc PTC 1391,85 0,09% -1,07% -0,34% -7,19%
VinaeKc ronybeix 9844,75 0,14% -1,64%  0,81% -1,19%
uwek

Vikekc Broporo 302539 0,31% 2,89% 0,93% -7,30%
JLlesIOHa

ViAekc wipokoro 1027,53 0,27% -0,92%  0,82% -0,79%
pbIHKa

OtpacnieBbie HHAEKCHI (Py6. 3HaYeHNs)

HedTb 1 ra3 3373,27 0,57% -2,03% -122%  3,28%
DneKTpoaHepreTnka 982,04 -1,88% 3,33% -13,76% -42,82%
o S 6212,19 0,12% 4,60%  8,70% 27,79%
cekTop

TenekommyHmkaumn 2 366,27 2,20% -1,31%  536% 11,34%
MalumHocTpoeHue 1861,46 2,84% 3,13% -1,39% -1,28%
OUHaHCH! 508588 0,97% 2,49%  9,93% 12,83%
Xumits 6183,31 0,90% 0,67% -1,79% -23,27%
HedTeEXMMMNS

MeTtannbl n obblya 2115,44 -1,04% 3,03% -2,94% -25,20%
TpchnopT 1 309,26 5,600/0 8,930/0 10,790/0 19,870/0

Temarnyeckmne nHAEKCHI

3a Hepento ¢ 9 no 13 pgekabps 2013r. poccuiACKUiA
PbIHOK  aKUMi  MPOAEMOHCTPUPOBA  MOJSIOXKUTENBbHYIO
AMHAMUKY MO wuHAekcam MockoBcko Bupxun. WHAaekc
MMBB nosbicunca Ha 0,28% pao 1 452,76 nyHKTOB
(1 448,67 nyHkTOB Ha 6 Aekabps 2013r.), AONNApPOBLIN
NHaekc PTC Bbipoc Ha 0,09% po 1 391,85 nyHkToB
(1 390,61 nyHkTOB Ha 6 Aekabps 2013r.).

Kypc ponnapa CLUA no oOTHOwWweHMIO K pybnio 3a
npoweawyto Hegento ynan Ha 1,09%.

Ha doHaoBOM pbliHKE Habntoaanock MOHWKEHWE
BOMATUNBHOCTU:  POCCMMCKUIA  MHAEKC BONATUIbHOCTU
noHm3unca Ha 5,86% po 22,02 nyHkTta (23,39 nyHKTa Ha
6 nekabps 2013r.).

Ha npoweawei Hepene 60MbLIMHCTBO KITIOYEBLIX
CEKTOPOB 3KOHOMWKM, NPEeACTaBMEHHbIX Ha POCCUIACKOM
(OHAOBOM pbIHKE, MOKa3asn MOOXKMTENbHYIO AVMHAMUKY.
Jingepom pocTta CTan TPaHCMOPTHbIV CEKTOP: MOBbILLEHME
no oTpacneBoMy WuHAeKcy coctaBuno 5,60%. Takke
CyLLecTBEHHOE yBenm4yeHve NPOAEMOHCTPMPOBAU
MalLUMHOCTPOUTENBHbIN n TENEKOMMYHUKALMOHHBIV
cekTopbl — NHAEKC MaWwnHOCTpoeHus BblpoC Ha 2,84%, a
NHaekc TenekoMMyHukaumin npubasun B Bece 2,20%.
HanbonbLiee nageHve 6b1n0 OTMeYeHO B
3NEeKTPO3HEPreTUYECKOM cekTope - NHaekc
3M1EeKTPO3HEPreTMKN NoHm3nncsa Ha 1,88%.

NHpekc MMBB WHHoBaumu noHmsnncsa Ha 0,11% po
362,32 nyHkTOB (362,71 NyHKTOB Ha 6 aekabps 2013r.).

Whpekc MMBB-10 3141,56 0,10% -1,01% 0,76% -7,34% WHpekc ronybbix ¢uwek Bolpoc Ha 0,14% fo
9 844,75 nyHktoB (9 830,66 nyHkTOB Ha 6 Aekabps
e 22,02 -5,86%-13,85% -0,59% -2,74% 3013 ) Y ( o0 Y P
BonatunbHocTH r.).
WHaexc MMBB 0 o o . MHOekC akuuii BTOPOro 3lUE/IOHa MOBbLICUMAICA Ha
WNHHoBaLMM 362,32 -0,11% -5,93%  -9,73% -30,40% 3104 no 3 025,39 nyHkToB (3 016,00 nyHKTOB Ha 6
Whaekc PTC Cubmps 430,95 0,21% -0,43% -7,30% -30,92% Aekabps 2013r.). VHAekc akumid WMPOKOro  pblHKa
Kypc aonnapa (L5 P®) npubasun B Bece 0,27% un coctasun 1 027,53 nyHKTOB
yp L (1 024,75 nyHkTOB Ha 6 Aaekabps 2013r.).
USD / RUB 32,75 -1,09% -0,17% 0,24% 6,57%
KJIHOYEBbIE CEKTOPbI KOMMNO3WUTHbIE MHAEKCbI
105% - 101,6% -
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101% - 100,7% -
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96% .
09.12 10.12 11.12 12.12 1312 995%
Wrgeke MMBE — 09.12 10.12 11.12 12.12 13.12
HedTb v ras Mot pe6. TOBapbI M TOProB/Is — VHaexcPTC — WHpexcMMBbE
MeTannbl 1 4o6bIva MalLUVMHOCT poeHmne —WHpexcronybbix puwek = /HAEKC BTOPOro 3WeNoHa
Xumms 1 HedbTexnmms DNeKTpo3HepreTnka VHAEKC LLIMPOKOTO PbIHKA
DUHAHCbI TeJ'IeKOMMyHVIKaLI,MVI
MHpekc MMBB MHHOBauumn TpaHcnopt
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OcHoBHbIe nHgexcbl MockoBckou bupyxkm — MMBB n PTC
WHp exkc PTC

12.12

13.12

*n0o akuMAM, BXoAALWMM B 6a3v pacyeta nHaexkcos MMBE v PTC

BnusiHne aKuuu Ha aneKCbl, %
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3a Hegento ¢ 9 no 13 aekabps 2013r. poccUCKUiA pbIHOK
aKUMIN  NPOAEMOHCTPMPOBAN MONOXMUTENbHYIO AWHAMMKY MO
nHaekcam MockoBckoi Bupxun. MHaekc MMBB noBbicuncst Ha
0,28% pno 1 452,76 nyHkToB (1 448,67 nyHKTOB Ha 6 Aekabps
2013r.), ponnapoBbin MHaexkc PTC Bblpoc Ha 0,09% po
1 391,85 nyHkTtoB (1 390,61 nyHKTOB Ha 6 Aekabps 2013r.).

Mo cocTosiHMIo Ha KoHel Hepenu UHaekc MMBB 6bin Ha
0,96% Hmxe cBoero 3akpbiTMa Mecay Haszag (1 466,82
NyHKTOB Ha 13 Hos6ps 2013r.) u Haxoamncs Ha 0,69% Huxe
aHanornyHoro nokasatens rog Hasag (1 462,87 nyHkToB Ha 13
fekabps 2012r.). UHpekc PTC 6bin Ha 1,07% Huxke cBoero
3akpbiTMa Mecsy Hasag (1 406,92 nyHkToB Ha 13 Hos6ps
2013r.) wn Haxogunca Ha 7,19% HWMXKe aHanormyHoro
nokasatenst rog Hasag (1 499,68 nyHktoB Ha 13 pekabps
2012r.).

MoBblleHne WHaekca PTC Ha npoweawein Hepene
COMpPOBOXJaN0Chb MOHMKEHWEM BONMATUNBHOCTM: PoccuiAcKuii
MHAEKC BoNnaTunbHOCTM RTSVX noHu3uncs Ha 5,86%.

Hanbonbluee nosutueHoe BnusHWe Ha WHpekc MMBB
oKasano noBbllleHNe uUeH Ha 0bblkHOBeHHble akuun OAO
«Martnt»  (+0,25%), OAO  <«JIYKOW/» (+0,19%) u
NPVBWAErMPOBaHHbIE  aKuun OAO «CypryTHedTeras»
(+0,10%).

O6beM TOproB LEHHbIMM OyMaramu, BKIIOYEHHBIMU B
6a3y pacueTa nHaekcoB MockoBckol bupxu, cocraBun 170,89
mMnpa. pyb., a KanuTanu3auus akuui, BXOAAWMX B COCTaB
WHAEKCOB, Ha KOHeL Heaenu coctasuna 20 529,48 mnpa. pyb.

Mo nToram Heaenu 28 akuui, Bxoaswmx B 6a3y pacyeTta
MHpekca MMBB, okasanuM Ha ero AMHaMUKy MOSIoXUTENbHOe
Bosgenctene (+0,28%), 22 uUeHHble 6yMaru MOBAUSN
oTpuuatensHo (-0,81%).

Hambonbwwii Bknag B poct MHaekca MMBB no utoram
Hepenu BHECNN UeHHble ByMarn noTpebuTenbCcKoro cektopa
(+0,24%) v TenekoMmyHukaumii (+0,18%).

Ha HedrerasoBbii  cektop  npuxogutcs  48,27%
cyMMapHoi kanuTanu3auum MHgekca MMBB. Cpeaun ocTalnbHbIX
oTpacnein BblAensoTcs GuHaHcbl (Bec B uMHAekce 21,70%) u
TenekoMmyHukaumm (8,41%).

BnusiHve n Bec ceKTopoB B
Brusatve, %o MHp ekce MMBB @ Bec
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MOCKOBCKAS ®OHAOBbBIE UHAEKCI

Hepens ¢ 9 no 13 pekabps 2013r.
NHpexc rosybbix gpmuwex
WHA exc rosty 6bix yuex

10 020 - 3a Hepento ¢ 9 no 13 pekabpsa 2013r. MHaekc
ronybbix UWEK MPOAEMOHCTPUPOBAS MOSIOXKUTENbHYIO

9960 - Di?ﬁ]lé“ﬂ OVNHaMUKY.
9900 - |j|? NHpekc ronybbix duwek nosbicunca Ha 0,14% po
J,Iﬁ D-L+ |f]-%-.l. 9 844,75 nyuktoB (9 830,66 nyHKTOB Ha 6 Aekabps
9840 - ’ I + I+¢*¢"' 2013r.). Mo COCTOSIHMIO Ha KOHel Heaenu WHaekc
l&'ﬁ ronybbix guwek 6bin Ha 1,64% HUXe CBOEro 3aKpbITUS
9780 - Mecau Hasag (10 009,32 nyHKToB Ha 13 Hos6ps 2013r.)

N Haxoamncs Ha 1,19% Hwxe aHanorMyHoOro nokasartens
roa Hasag (9 963,54 nyHkTOB Ha 13 gekabps 2012r.).

Mo wtoram Hegenm 11 w3 17 ueHHbIX 6OymMar,
Bxoaswmx B 6a3y pacyeta MHpekca ronybbix duLlek,
OKa3a/n Ha ero AMHaMWKYy MOSIOXWUTENbHOE BO3AENCTBUE
(+0,93%), 6 akumm nosausnu otpuuatensHo (-0,79%).

09.12.2013  10.12.2013  11.12.2013 12.12.2013 13.12.2013
*M0 aKLUMAM M3 COCTaBa MHAEKCa rofny6bix duLek

Hanbonee no3nTMBHO Ha AMHaMUKe WHAekca

BnusiHue aKuuii Ha MHA eKc ronybbix  duwek  OTpa3wnocb  MOBbILEHWE  LieH
rony6uix gpuwek, % 06bIKHOBEHHbIX aKLuit OAO «MarHuT», BIMSIHUE KOTOPbIX

MGNT i coctasuno 0,29%, u OAO «JIYKOW» (+0,23%).
LKOH | Hanbonbliee HeraTVBHOE BAUSHUE HA AMHAMUKKY
SNGSP | | WHpekca ronybbix duiuek okasanm 0bbIKHOBEHHbIE aKLMK
RTKM | | OAO «lasnpom» (-0,51%) n OAO «CbepbaHk Poccumn»
TATN | : (-0,16%).
TRNFP | |
MTSS | ! Ha HedTerasosbiii cektop npuxoautca 53,98%
VTBR | ! CYMMapHOM KanuTanusaumMm WHAeKca ronybbix uiuek.
SNGS | ! Cpeaun ocTanbHbIX OTpaciei BblAENaoTCs (MHAHCOBBIN
NVTK | ! cektop (Bec B mHaekce 22,10%) u TenekoMMyHuKauum
GMKN | ! (7,71%).
HYDR !
SBERP | |
URKA | |
ROSN | |
SBER : : Bec B
GAZP | | Wnpekce | BeCB

HammeHoBaHue UHAEeKce

MMBB

rony6bix

-0,6% -0,4% -0,2% 0,0% 0,2% 0,4%
3a Hegeslro u3MeHeHui| pausiHme MK Hopu TTbCKUTA
GMKN HUKENb, 30 4,11% 3,54%
6ymar

0, 0,
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MOCKOBCKAS ®OHAOBbBIE UHAEKCI

Hepens ¢ 9 no 13 pekabps 2013r.
HHAeKChI WHPOKOro pbIHKa M BTOPOIro 3LEJ/IOHa

MHA ekC BTOPOro swwesioHa WUHA eKC LLMPOKOro pbiHKa
3041 Fom-mmmm o mm o e oo - 1040 3a Hegento ¢ 9 no 13 gekabpst 2013r. UHAeKC akumi
BTOPOro 3uwenoHa nosbicuncad Ha 0,31% po 3 025,39
3036 - 1036 NyHkToB (3 016,00 nyHkTOoB Ha 6 nekabps 2013r.).
MHaeKc akumin lwmpokoro pbiHka npubasun B Bece 0,27%
n coctrasun 1 027,53 nyHkToB (1 024,75 nyHKTOB Ha 6
3031 4 1032 nexabps 2013r.).
Mo cocTosiHMIO Ha KoHel Heaenu WHaekc BTOporo
3026 1 1028 3wenoHa 6bi1 Ha 2,89% Bblle CBOErO 3aKpbITUS Mecsl
Ha3ag (2 940,30 nyHkToB Ha 13 Hosibps 2013r.) u
3021 1 1024 Haxogunca Ha 7,30% HwKe aHanorMyHoro nokasartens
roa Hazaa (3 263,51 nyHkToB Ha 13 aekabps 2012r.).
3016 - 1020 WHpoekc wmpokoro pbiHka 6bin1 Ha 0,92% Huxe

CBOero 3akpbITva Mecay Hasag (1 037,02 nyHkToB Ha 13
Hosibps  2013r.) u Haxoamnca Ha 0,79% Huxe

O6bem Topros*, mapa.pyb.
P PA-PY aHanornyHoro nokasatens roa Hasag (1 035,66 nyHkTOB

40 Ha 13 pekabps 2012r).
30 Mo wntoram Hegenu 21 ueHHas Gymara, Bxoaswas B
20 6a3y pacuyeta MHaekca BTOpOro sllefioHa, OKasana Ha
10 €ro AuMHaMKKy nonoxuTtensHoe BosaelicTteue (+1,35%),
0 29 akumi noBnmsaaun otpuuatensHo (-1,04%).
09.12 10.12 11.12 12.12 13.12 Han6onbluee MO3UTUBHOE BAMSIHME Ha AWUHAMMUKY
*10 aKumMsIM U3 cocTaBa Miaekca LMpOKOro pbiHKa WHpoekca BTOpOro suiefioHa oOkas3anuM OObIKHOBEHHbIE

akumm  «Ipynna Yepkmsoso» (+0,25%) u OAO
«TpaHcKoHTenHep» (+0,19%).
Brusitive akuwi Ha MHA ekc BTOpPOro sienoHa, % Hanbonee no3utuBHO Ha AuvHamuke WHaekca
LUMPOKOr0 pblHK@ OTPa3ucs POCT UeH OObIKHOBEHHbIX
akumii OAO «lasnpom» (+0,25%) u OAO «JTIYKOWMS1»
(+0,19%).

Hanbonblumin Bknag B poct WMHaekca BTOporo
JllenoHa Mo WToraM Heaenu BHeCnM UeHHble bymaru
XMIMUYECKOro Npou3BOACTBA (+0,16%) "
notpebutensckoro cektopa (+0,15%).

Ha anektposHepretnky  npuxogutca  28,29%
CyMMapHOWN KanuTanusauum MHaekca BTOPOro 3lienoHa.
Cpeon OCTasIbHbIX oTpacrnei BbIAENAOTCS
noTpebuTenbckuii cektop (Bec B uHaekce 19,20%) wu
HedTb 1 ras (11,53%).
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BnusiHne akuwii Ha UHA eKC LLMPOKOro pbiHKa, % Bn BnusiHne n Bec ceKTopoB B @ Bec
, MsiHne ViHA eKce BTOPOrO 3LIe/I0Ha
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1
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. | 0% 7,58%
SNGSP : ! 6,46% O O ‘
RTKM 0.1% ‘ 10,46%
1 1
o 3,79% ‘
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MHAeKC BTOPOro 3wesIoHa +1,35% -1,04% +0,31%

¥1,00%  -082% | +027%
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Hepens ¢ 9 no 13 pekabps 2013r.
HNHpgexc MMBb-10

UHpekc MMBB-10 MpupocT ueH akuuiiB UHa ekce MMBB-10, %
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*M0 aKLMaM 13 cOCTaBa MHAeKkcaMMBB-10
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*no akumsM 13 cocTaBa uHaekca PTC Cubupb
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”pOM.?BOﬂHbIe Ha NHOEKCbI

n PTCun6
HAEKC u 6a3uncobl pbrouepcos ——
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®dbrouepc Ha UHpekc PTC
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3a Hepgento ¢ 9 no 13 pekabps 2013r. ob6bem
TOProB MpOU3BOAHBIMU WMHCTPYMEHTaMU Ha WHAEKChbl Ha
MockoBckoW bupye coctaBun 599,76 mnpa. pybnei nam
6,55 M/IH. KOHTPaKTOB.

Hanbonee nMKBMAHLIM CPOYHBIM KOHTPAKTOM Ha
poiHke FORTS saBnsetca btovepc Ha WHpgekc PTC,
06beM TOProB MO 3TOMY KOHTPaKTy Ha MpOLLSION Heaene
coctaBun 499,34 wmnpa. pyébneit wam 545 MAH.
KOHTPAKTOB.

®btoyepcbl Ha WMHaekc PTC Ha npolwsioi Hegene
npenMyLLecTBEHHO Toprosanucb B 63kBopaaummn. MHaekc
PTC 3a Hegmenwo npubasun B Bece 0,09%, npu 3TOM
[eKkabpbCKMe M MapTOBCKME (PbloYepChbl NOAOPOXKAIN Ha
0,03% u Ha 0,09% COOTBETCTBEHHO.

CyMMapHbIi  06beM  OTKPbITbIX ~ MO3MUMIA B
KOHTpaKTax no dbtoyepcam Ha WMHaekc PTC 3a Hepento
BbIpOC Ha 17,59%.

O6bveM TOpProB blOYEPCHLIM  KOHTPAKTOM  Ha
MHpoekc MMBB coctaBun Ha npouweswein Hepene 3,09
MnpAa. pybnen nnm 21,18 ThiC. KOHTPAKTOB. 3a HeAento
6bI/10 OTMEYEHO YBENMYEHNE 06bEMA OTKPbLITbIX MO3ULIMIA
B KOHTpakTax no ¢btovepcy Ha MHaekc MMBB Ha 6,48%.

O6beM TOpProB onuuMoHamMn Ha WHpekc PTC
COCTaBWN Ha npolwion Hegene 97,30 mnpa. pyénein wnm
1,07 MAH. KOHTpakToB. O6bLEM OTKPbIThIX MO3MLWIA
coctaBun 239,11 wmnpa. pybned unm 2,63 MAH.
KOHTPaKkTOB. [lpy 3TOM Ha [0  OMNUMOHOB NyT
npuxognnocb  64,56%  OTKpPLITOrO  MHTEpeca Mo
onuMoHaM.  HambonbluMit  OTKPbLITLIM  MHTEpEC Mo
onuuoHaM Konn 6bln cocpeaoTodeH Ha cTpaiike 145 000,
MaKCMMyM MO OnuuMoHaM MyT Oblfl OTMEYEH Ha CTpalike
135 000.

3a npoweawy Heaento MoBbilleHne obbema

OTKPbITLIX MO3MUMIN MO onuMoHaM Ha WHpekc PTC
coctasnno 9,09%.

OTKpbITbIE NO3ULUKN B KBapTaJibHbIX
onuuoHax RTS-12.13 no cTpaiikaM, MJiH.py®6.
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EPKa AT ®OHAOBbLIE MHAEKCDI

Hepens ¢ 9 no 13 pekabpsa 2013r.

MUHaekcbl MockoBCKO BMpK — KloueBble MHAMKATOPbl OPraHM30BaHHOMO pblHKA LEHHbIX GyMar U MpPOV3BOAHbLIX MHCTPYMEHTOB
Poccum. ViHAeKCh! akumMii OTHOCATCS K TUMNY B3BELUEHHBIX MO KanuTanusaumm hoHA0BLIX MHAEKCOB. B ocHOBe Mx hopMy/ibl pacyeTa NexuT
OTHOLUEHME CYMMapPHOMN PbIHOYHOM KanuTanu3aumm akumin, BKIIIOYEHHbBIX B CMIMCOK MHAEKCA, K aHanorMYyHoOMy MoKasaTeslto Ha HavasbHyio
pary.

UHpekc MMBB 1 UHpaekc PTC npeactaBnsitoT CO60M KOMMO3UTHblIE WMHAEKCHI POCCUIACKOrO (hOHAOBOMO pbIHKA, BKoYatowme 50
Hambornee NUKBUAHBIX aKUMNA KpYNHEMWMUX W [AUHAMUYHO pPa3BMBAIOLIMXCS POCCUMWCKMX 3MUTEHTOB. Pacuer WHaekca MMBB
OCYLLECTB/ISIETCS Ha OCHOBE LIEH aKLWI, BbipaXKEHHbIX B py6sisix Poccuiickoin deaepaumu, a pacyet MHaekca PTC - Ha OCHOBE LieH aKLWiA,
BblpaXXeHHbIX B gonnapax CLUA.

OTpacneBble MHAEKCbI - LIEHOBbIE B3BELUEHHbIE MO PbIHOYHOM KanMTanM3auuMn WHAEKChbl Haumbonee NUKBUAHbLIX AKUMA POCCUMCKUX
SMUTEHTOB, 3KOHOMMYECKasl AESTENIbHOCTb KOTOPbIX OTHOCMTCSt K COOTBETCTBYHOLUMM CEKTOPaM 3KOHOMMKM, AOMYLLEHHBIX K 06paLleHunto
Ha Bupye 1 BKIOYEHHbIX B 6a3y pacyeTa nHAekca LLMpokoro pbiHka. MeToaukoi NpeaycMOTPEH pacyeT MHAEKCOB N0 AEBSTU OTpacsisM
3KOHOMMKM:

MICEX O&G (RTS0g) — UHAEKC aKumii KoMnaHui HedTerasoBoi oTpaciu

MICEX PWR (RTSeu) — MHAEKC aKLUMN KOMNaHWUIA SHEPreTUYeCcKon oTpacnu

MICEX TLC (RTStl) — MHAEKC akuMii TENEKOMMYHUKALIMOHHbIX KOMMAHUI

MICEX M&M (RTSmm) — MHAEKC aKuuii KOMMaHWIM MeTaNypruiyeckor U ropHoaobbIBaoLLEen oTpacnein

MICEX MNF (RTSin) — MHAEKC aKUMI KOMMaHWii MaLLMHOCTPOUTENbHOW OTpaciu

MICEX FNL (RTSfn) — nHAeKkc akumit kKoMnaHui prHAHCOBO-6aHKOBCKOM OTpacsiv

MICEX CGS (RTScr) — MHAEKC aKLuMi KOMMaHuiA NoTpebUTeNbCKoro CekTopa

MICEX CHM(RTSch) — MHAEKC aKkuuii KOMNaHUA XUMMUYECKOM U HEDTEXMMUYECKON OTpaciu

MICEX TRN (RTStn) - MHAEKC aKuUMi1 TPaHCNOPTHBIX KOMMaHWUi

PacyeT 3HaueHWi OTpacneBbIX MHAEKCOB MPOM3BOAUTCS B pybnsix M B gonnapax CLUA. TMpu 3TOM B KauyecTBe «pybieBoi UCTOpUM»
3HAYeHWU WHAEKCOB WCMOJb3YETCS «UCTOPUS» 3HAYEHWM OTpacieBblX WMHAEKCOB MMBB, a «BaflOTHOM MUCTOpPUM» — <UCTOPUS»
oTpacnesbix nHaekcos PTC.

MHaekc rony6bix duliek sBASETCS MHANKATOPOM pbiHKA Hanbonee NIMKBUAHBLIX akUMi POCCUIACKMX KOMMaHWM UM Tak Ha3blBaeMbIX
«rony6bix cuwek». MHAEKC paccunThIBAETCS Ha OCHOBAHWM LIEH CAENOK C akumsMm 15-Tn Hambornee NMKBUAHBIX SMUTEHTOB POCCUIACKOIO
(oHA0BOrO pbiHKa. PacyeT MHAekca BeAETCS Ha OCHOBaHUM LIEH aKLMM, BbipaXKEHHbIX B py6nsx.

UHpekc MMBB10 - npeactaBnseTr cobol LEHOBOWM, HEB3BELIEHHbIM MHAEKC, PacCUMUTLIBAEMBbIA Kak cpeaHee apudMeTnyeckoe
n3MeHeHusi LueH 10 Hambonee NMKBUAHBLIX aKUMK, AOMYLIEHHbIX K OOpalleHulo Ha 6upxe. WMHAEKC OTpakaeT MpupocT CTOMMOCTM
nopTcens, cocrosulero u3 10 akuuii, Beca KOTOpbIX B COCTaBe NopTdens B HayasbHbIi MOMEHT BPEMEHWU OJUHAKOBHI.

MHAeKC BTOPOro swwesioHa — 3T0 MHAMKATOP, KOTOPbIV XapaKTepU3yeT AMHAMUKY LEH aKUMii SMUTEHTOB, CO CPEAHMM W HAYasibHbIM
YPOBHEM KanuTanu3aumu. B coctaB mHAaekca BXxoasaT 50 akuui, crneaylowmx B pedTuHre no kanuTanusaumm c ydetom free-float nocne
6a3bl pacyeTa OCHOBHbIX MHAeKcoB — MHaekca MMBBE n MHaekca PTC. MHAEKC pacCcuMTLIBAETCS Ha OCHOBE LIEH aKLWW, BbIPaXEHHbIX B
pybnsx Poccuiickoii ®eaepaumn n B gonnapax CLUA.

MUHAeKC akuuii LUMPOKOro pbiHKa - UWHAMKaTOp, BKAtovatowmit TOM 100 UeHHbIX 6yMar, 0TO6paHHbIX Ha OCHOBaHUM KPUTEPUEB
NUKBMAHOCTM, KanuTanu3auuMm W OO0NM aKuuidi, Haxodsuimecs B cBoboaHoM obpalueHun (free-float) m aBnsietcs ocHosoit ansi
copMupoBaHus 6a3 pacueTa OCTasibHbIX MHAEKCOB MockoBckon Bupsku. TOM-50 KOp3WHbI MHAEKCA LUMPOKOrO PbiHKA COCTaBslOT 6asy
pacyeTa MHaekca MMBB u UHpekca PTC, a ocTaBlumecs 50 akumii — KOp3uMHy MHAekca BTOporo auienoHa. B 6asy pacyeTa kaxaoro
0TPaCc/MeBOro MHAEKCA BKIHOYAKOTCS aKLMM COOTBETCTBYIOLLEr0 CEKTOPaA, BXOASLME B COCTaB MHAEKCa akumMi1 LIMPOKOrO pbIHKa.

AL

UHaekc MMBB — MHHOBaLMM — VHAEKC aKLIMI POCCUIACKUX KOMMaHWI cekTopa "PbIHOK MHHOBALWMIA U MHBECTMLIMIA".

PernoHanbHble MHAEKCbI — WHAEKChI aKLWI, KOP3UHbI KOTOPbIX BK/IIOYAOT LeHHble bymary, AonylleHHble K TopraMm Ha MoCKOBCKOW
Bupxe, oTobpaHHble MO nokasaTensM AMKBUAHOCTW WM KanuTanusauuMu 1 BefylmX CBOK AEATENbHOCTb MPEUMYLLECTBEHHO B TOM WAu
MHOM cheaepanbHOM OKpyre. Ha CeroaHsILWHWIM AeHb AOCTYMHA MHbopMaumus no nHaekcy Crvbupckoro deaeparnbHoro okpyra — MHaekcy
PTC Cnbupb.

POCCMACKMIA MHAEKC BOJIATWIBHOCTU — WHAMKATOP CPOYHOIO PbiHKA, KOTOPbLIM PACCUMTHLIBAETCS HA OCHOBE BONATWUIIBHOCTM LIEH
onuMoHoB Ha dbtovepc Ha MHaekc PTC. Mpu pacueTte ctoMmocTn npumensieTcss dopmyna braka-LUoyn3sa.

O6MrauMoHHble MHAEKCbl - CEMENCTBO O6JIMMaLMOHHBLIX MHAEKCOB BK/IOYaeT MHAekC KkoprnopaTuBHbIX obnuraumit MICEX CBI,
WHaexkc MyHuumnanbHbix obnvraumii MICEX MBI u MHAekc rocyaapcTBeHHbIX obnuraumii RGBI, oTpaxatowme CUTyaumio B pasfiMuHbIX
CerMeHTax poCCUICKOro 06NraLMOHHOrO pbiHka. O6AMUrauMoHHbIE MHAEKCHI PacCUMUTBLIBAIOTCS OAHOBPEMEHHO MO TpeM MeToaMkaM: «total
return», «clean price» n «gross price». [ns 6a3 pacdeTa 06MMraLUMOHHBLIX MHAEKCOB OCYLLIECTBMSIETCS TaKKe pacyeT rnokasaTenei
Aopauny 1 IOXOAHOCTU K NOralleHuio.

UnaukaTtopbl ctaBok PEMO - pacueTHble nokasaTenu, oTpaxalolme KOHBIOHKTYPY poccuiickoro bupxxesoro pbiHka PEMO. Pacuet
nHankaTopos ctaBku PEMO ocywecTBnseTcs pasgenbHo Ans pboiHka PEMO ¢ akumsimm m pbiHka PEMO c obnuraumsamu. B pacyer
NPVHUMAIOTCS CAENKW, COBEPLUAaeMble C aKuMsMM, BKIOYEHHbIMM B 6a3y pacyeta MHpoekca MMBB, a Takke caenku ¢ obnuraumsimum,
BKJIIOYEHHBIMU B TOMb6apaHbIN cnncok baHka Poccuun. B 3aBUCMMOCTM OT CPOKOB MCMonHeHus caenok PEMO, ucnonb3yeMbix Al pacyeTa,
WHAMKATOPbl AENATCA Ha OAHOAHEBHbIE MHAMKATOPbI "overnight”, nHavkatopsl "1 Hepens" n "2 Hepenn".

MockoBckas bupxxa MMBB-PTC
[JlenapTaMeHT MHAEKCOB U1 BUPXXEBON MHGOPMaLK
Poccus, 125009 r. MockBa, bonbLioi Kucnosckuid nep., A.13

TenedoHbl: +7(495) 363 -3232 (nob6. 24003)
dakcbl: +7(495) 363 -3232 (nob. 22222)
E-mail: index@moex.com
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Hacroswmi fokyMeHT 6bl1 MOArOTOBMEH M BbinywweH OTKPbITbIM aKLMOHEPHLIM 06LwecTBOM «MockoBckas Bupxa MMBB-PTC» (aanee — «KomnaHusi»). Ecim HeT kakon-nnéo
OroBOPKM 06 MHOM, TO KOMMNaHUsl CYMTAETCS UCTOUHUKOM BCEW MHGOPMaLMK, U3NTOXKEHHOW B HACTOSILLEM JOKYMeHTe. [JaHHas MHGOpMaLmMs NpeaocTaBnsieTcs No COCTOSHUIO Ha
[aTy HaCTOSILLEro AOKYMEHTa U MOXET 6bITb M3MEHeHA 6e3 Kakoro-1nbo yBeaoMeHus.

[laHHbIN JOKYMEHT He sBnseTcs, He (hopMUpYyeT 1 He A0/MKEH PacCMaTpPUBATLCA B KAaYEeCTBE NPeAsioXKEHUs UMK e NPUrNaLleHns AN NpoAaXu UK ydacTusi B MOANWUCKE, UK Xe,
Kak nobyxaeHne K NprobpeTeHMIO UK Xe K NOAMNMCKE Ha Kakne-nmbo LeHHble byMaru, a Takxe 3TOT JOKYMEHT MM ero 4acTb UK e (akT ero pacnpocTpaHeHUsl He SBNSIIOTCS
OCHOBaHMEM U Ha HUX HeNb3si NonaraTbCs B CBA3W C KaKUM-NMB0 NpeanoXeHneM, JOroBOpoM, 0653aTeNlbCTBOM WM e MHBECTULIMOHHBIM peLeHUeM, CBS3aHHbIMU C HUM, PaBHO
KaK 1 OH He SIBNSIETC PEeKOMEHAAUMEN OTHOCUTENBHO LIEHHbIX ByMar KOMMaHum.

M3noxeHHas B AaHHOM [OKyMeHTe MHdOopMauus He SBNsSnacb NpeAaMeToM HEe3aBWCHMMOM MpoBepku. B HEM Takke He COAEpXMUTCA Kakux-nvMbo 3aBepeHuit UM rapaHTui,
chopMyIMpoBaHHbIX MW NOAPa3yMeBAEMbIX U HUKTO He [O/KEH MonaraTbCsl Ha OCTOBEPHOCTb, TOYHOCTb M MOMHOTY MH(OPMAaLMKU UM MHEHUSI, U3MTIOXXEHHOTO 3AeCb. HWKTO 13
KoMnaHWu mnm Kakux-nnbo ee AOYEPHUX O6LWECTB MM addUNMPOBAHHBIX SML UK UX AMPEKTOPOB, COTPYAHWKOB MM PabOTHUKOB, KOHCY/IbTAHTOB MW UX NpeacTaBUTENen He
NpMHUMAET KakKoW-M6o OTBETCTBEHHOCTU (HE3aBUCMMO OT TOro, BO3HWKMA /M OHA B pe3y/bTaTe XanaTHOCTU WKW Yero-To Apyroro), MpsiMO WM KOCBEHHO CBSI3aHHOMN C
MCNOMb30BaHNEM 3TOTO AOKYMEHTA MU MHBIM 06pa30oM BO3HMKLLEW U3 HEro.

[laHHbI OKYMEHT COAEPXKMT MPOrHO3HbIE 3asBMieHNs. Bce BKIIOYEHHBIE B HACTOSLLUMIA AOKYMEHT 3asiBNIEHMS, 33 UCKIOYEHWEM 3asiBIEHUI 06 MCTOpUYECKUX thakTax, BKIoYas,
HO, He OrpaHWuMBasCb, 3asiBNEHWUSIMM, OTHOCALMMUCS K HaweMy (pUHAHCOBOMY MOJSIOKEHWIO, BU3HEC-CTpaTErnu, NiaHaM MeHEMKMEHTa WM LensM no 6yaywuMm onepaumsm
ABNSAIOTCA MPOrHO3HBIMU 3aABNEHUSMU. DTU MPOrHO3HLIE 3asIB/IEHWSI BKIIOYAOT B CEGS M3BECTHbIE M HEWU3BECTHbIE PUCKM, (DAKTOPbI HEOMPEAENEHHOCTM U MHblE (haKTopbl,
KOTOpble MOryT CTaTb MPUYMHOW TOTO, YTO HALUM HbIHELUHWE MoKa3aTesnu, AOCTVXKEHUS], CBEPLUEHUSI UMW e NPOU3BOACTBEHHbIE MoKasaTenu, 6y AyT CYLIECTBEHHO OT/INYaTLCs OT
TeX, KOTopble CChOPMyIMPOBaHbl UM NOAPA3yMEBAIOTCA NOJ 3TUMWU MPOTrHO3HLIMK 3asiBNEHUAMM. [laHHble NPOrHO3HbIE 3asiBNIEHNSI OCHOBaHbI HA MHOTOUMCIIEHHBIX NMPE3yMMLMX
OTHOCUTENBHO Hallel HbIHELWHEN W Byayulen BU3HEC-CTPATErMM U cpedbl, B KOTOPOM Mbl OXMAAEM OCYLIECTBASATb CBOKD AEATENbHOCTb B ByAylieM. BaxHehwumu dakTopamu,
KOTOpble MOTYT MOB/MMSTb HA HaLM HbIHEWHMWE NOKA3aTeNM, AOCTUXKEHUS], CBEPLUEHUS UK X NMPOM3BOACTBEHHbBIE NOKA3aTeNM, KOTOPbIE MOTYT CyLLECT BEHHO OT/IMYATLCS OT TeX,
KoTOpble ChOpMYIMPOBaHbI UM NOAPA3YMEBAIOTCA STUMU MPOTrHO3HLIMY 3asBIEHUAMU SBASIOTCS, MOMUMO MHBIX (haKTOpPOB, CrieayioLve:

. BOCMPUATNE PbIHOYHbLIX YCNYr, NPeAoCTaBsgeMbIX KoMnaHwei u ee AoYepHNUMn 06LLleCTBaMI/I;

. BOMIATUILHOCTL (@) POCCWIACKOM 3KOHOMMKM M PbiHKa LEHHbIX ByMar u (b) CEKTOPOB C BbICOKMM YPOBHEM KOHKYPEHLMM, B KOTOPbIX KOMMaHWsi W ee aodepHue obliecTsa
OCYLLIECTB/ISIOT CBOIO EATENBHOCTb;

. M3MeHeHWs B (@) OTEYECTBEHHOM M MeXAyHapOAHOM 3aKOHOAAaTeNbCTBE M HAMOrOBOM perynupoBaHuu v (b) rocyaapcTBEHHbIX NporpaMMax, OTHOCSLWMXCS K (UHAHCOBLIM
pbIHKaM ¥ pbiHKaM LieHHbIX Bymar;

i POCTOM YPOBHS KOHKYPEHLMM CO CTOPOHbI HOBbIX UFPOKOB Ha pbiHKe Poccuu;

i CnocobHOCTb ycnesaTb 3a 6bICprIMM U3MEHEeHNAMN B Hay‘-lHO-TeXHW—IeCKOﬁ cpene, BKN4vas CNocobHOCTb UCMONb30BaTh pacClUnpeHHble d.)yHKLlI/IOHaJ'IbeIe BO3MOXXHOCTH,
KOTOpblE MONYyNSPHbI Cpean KNMeHToB KoMnaHum u ee AovepHuX O6LL|,eCTB;

° CNocobHOCTb COXpPaHATb NpeeMCTBEHHOCTb NMpouecCa BHEAPEHUA HOBbIX KOHKYPEHTHbLIX MPOAYKTOB U YCNYr, paBHO KakK U noaaepxka KOHKypeHTOCI'IOCOGHOCI’IA;
. CnocobHoCTb npuBeKkaTb HOBbIX K/INEHTOB Ha OTEeYECTBEHHbIN PbIHOK U B 33py6€)KHbIX OpUCanNKUNAX;

. CMOco6HOCTb YBENNUMBATDL MPEAIOKEHNE NPOAYKLIMM B 3apYBEXHBIX IOPUCANKLMSIX.

MporHo3Hble 3asBIeHNs AeNaloTCA TObKO Ha AaTy HAacTOALEro AOKYMEHTA, U Mbl TOYHO OTPULIAEM Hannuyue ntobbix 06513aTENbCTB N0 06HOBNEHMIO UK NepecMoTpy NPOrHO3HbIX
3asIBIEHWIA B HACTOsILLEM [OKYMEHTE B CBAASU C MU3MEHEHUAMU HalKUX O)KVILlaHVIl7l, nnu nepeMmeH B YC/IOBUAX UIn obcrosTenbcTBax, Ha KOTOPbIX OCHOBAHbl 3TU MPOrHO3HblE
3adaBneHus.



